KR ER Mg EE

2019 4

.
.
f—a

R

=R G

20199 A 30 H

EEEHAN: KBEESEEARAHE
REFTEEN: PERRBITBROAERAF
WEEHHE: 20194210 A 23 H



KIS 25 5 % 1 2019 4F 58 3 RS

§1 EERR

AT G RN (o N R ORAE AR 5 I 3 SR AN AE R AR 3 1R T VERR IR B KR
Tt LI ELSEE L AR A 58 BE VAR B AN il SO T AE

AT GFEE A b B BARAT I A PR A R AR AL S S R, T 2019 4E 10 A 21 HE T
AAR G PO S5 bR SRR B A SIS AR, REE AR R, Rt
Wi B ORI -

AT G BN ARV LSS T L B R 3 i B D B i P 2R B 7, (HAVIRIERE & — B/
iR

GG ARE I AR BV AR, B 75 1E AR T8 SR Al RLAT 41 ] 13 A
ek EE =SV IR TR

ARG P 55 BRL R 2 i

AR HIE 2019 4 07 5 01 HiEZ= 09 7 30 Hik.

B &R K Ikl ah = B8 m

4 FARAY 004972

R (S LRI R

REeAFRAERMH 201749 H 6 H

et B A F 4 47 800 i 40 5,239, 891, 405. 43 {7

TEF B A AR, RPN RTHE T, J15 R
g N RR E Ias

L. — B I B RS R 2 M PR IT CRIZE7KTF-
CPI fabr. GDP MK, TR mptRiE . W] EL miFp ]2
AP BEEMAICRAKTE), S mBUeg
EURARY, Y SRR A A TP T AR IR .

2. BTG E RS AR AN IR 20 B 1 9 R R
gk, M ERR b (iR SRS S E.
LG Wi K (Lt B 2
% A SRR AR FIUEBIS A B E -
KA E I TR R ZE R IR 25 v e AN ] 25 51
e L L

3. ST E RN AR B4 T R AR IR fE
RS sy, Mie @ik e R a6 s
A AR XA FRUEE R AT FIRBIR . sl IR
BLIRLET, 2B EE H B E AN SRR A S R TR

=]

Ho
b & LBk i (7 399 e [N RARAT A -6 R A7 3R 23 (B )
IR 2t R AE AN IR G, FAHT 84 MRS AN T 2

%2 5 3R 13 0T

BB H AR




KIS 25 5 % 1 2019 4F 58 3 RS

FART B E BRSNS,

- IN K e 4 A AT BR A 7

REEEEN Hh [ B ERAT B A PR A ]

TR R EE LR SRR KIgleas = 621 A KI5 B
B I AL B AR 004972 004973

A IR N 8 7 G 4 Iy B0 4, 450, 063, 041. 61 £} 789, 828, 363. 82 i

§ 3 EEMFIIRMESIFERI

3.1 FEMEFER

Az NRMie
B 5 e br WA ( 20094F 7 H1H — 2019469 A30H )
KIR R E T A KI5 £ 5211 B

1. AW sz

32,008, 768. 92

10, 980, 508. 53

2. AR

32,008, 768. 92

10, 980, 508. 53

3. WIRIEE T HE

4, 450, 063, 041. 61

789, 828, 363. 82

T A O SRBGE TR AR R ON BB . HARIRON OS2 e B ShIED ) HER
R G IR AR A CSe Bt in LA A i shiias, hTiRmmisstie
KPR AVERZS, ik, AR ERZRSEE A%, A O SR o AR SR ) < A00AH 55

3.2 BEEHERI

3.2.1 FREHESH PR ERE R LS F RSB R R 1 H&

KW m =DM A
NG | BB | BB | Gk e
I %@ BEe | mhkaze | asmeze |0 © | @70
WA
A 0. 7190% 0.0016% 0. 3403% 0.0000% | 0.3787% | 0.0016%
K s = 5 M B
- AR | ARG | WAHEOE | Wt | B
Are ® WEO gz | axmeze | O © | @70
TR
I 0. 7798% 0. 0016% 0. 3403% 0.0000% | 0.4395% | 0. 0016%

T AFEgeat o> Fodi H 45 5 005

&
=
H
=




KIS 25 5 % 1 2019 4F 58 3 RS

3.2.2 HESEFRAEMURE S R it E R 223 K H 5 RS R A
R LR
AZEHRE G R TH IR G 3R [Tl 45 b e i e 2 B ) s Sk 44 LE

7.594% 4

7.15% 4

5.35% -

5.56% A

0
20149-08-10
G101 g | PN g IO (. (PO (RO LS SUUUONID: NS | SUUUONS e, </ I

-1
G

2018-05-23
2018-08-05

[as]
i
'
=
b
'
[
i
]
Lo}

2017-09-06

[}

AR ol £ L R SR Tl e

= AERRE G ST R




KIS 25 5 % 1 2019 4F 58 3 RS

B2 B 4 BT 1 R U 2 2 S RSl 40 A R o R SR ) B sk ST LR

6.78% A

5.93% -

5.08% -

3.39% A

2.54% 4

1.69% -

0.85% 4

0.00% -

T
TR bt e oy | O RO - 1 ' SN RUUNUTE CIURRUL | SUVRWRRUS [OPURURDS . IURURR-.. IPURURR. (08
0
0
20149-08-10
T A Qe 1] g | PN oy PO |} SO (SN [ SUUUONID NSO | BUpv BOpey, o S

[as]
i
'
=
b
'
[
i
]
Lo}

2017-08-06-

L]

[— Bl Bk i O et — Bl L e Rl B el |
TE: OARZEEBB TIREEM I ENM SRR e TR, idle. WRAE—FN & —
) KIARAT AR Bom il R AT SR AL AR, RERIPIBRAE 397 REA (& 397 KD HIfi
I AreRb L AR TR, WSO RHIESR DU ERE R 2 P E A REATATT AR A B
Gtk mis T A,
QOAFEMECHI AR EREMRZ HEND AN, B, S0~ & e &

HRAE .

L] L]

§4 BEAWME

4.1 RE&2E (RESLE/NA) FH

EARFEE R GLIIR | IEFEMN .
H — PAH
S e AEHR H #A BT H R Vi

= B, hEEE, RIKFELHFE
. R B2 | 20174E9 H e R RO TR
Eigtoava - 10 4 e o

#H, Kbt |6 H +. HF 12 EHHREEg

M. KT 203, IR T RIIAAS




KIS 25 5 % 1 2019 4F 58 3 RS

eI AT BATH 436 . 2009 4F 3
£ Uk A HH#EANKHIEEFHAGHRA

ES I TN S
WAt 1

", WAEBAT IRIE TR 2 5
Dl SR E W AR AR T 0

EesH
B, RS T S22+ Bl
Kbz im Rl Rt . 2014
i Ko Uk 25 | 20194E8 H 5 45 T HBANKIRESE A
EH4E&4L|28H FRAR], BAER G E B S
it DU, BT RS R 5 A 4

Z .

E: O ERAEPIH SR H IR 2 7 o€ A5 H RS .
@UEF MAE IR TS 7 OB ME R P2 GIEZRAL A N R A A B 000D BOAH G

4.2 EENNHRE A 22 I8 BT E 1 O U

ARG N, ARGEHNARIET T GEFREREE). (R £ R Miinkt et e
EIEY AHEARA EEE A RE, CASEE L B 57 (0 SR 0 B RS P AR B, AR 4R
ABHVEREE I ATSE T, ARG AR NSRRI 2, RIS SRR, e aR
VR R I DL, TP 2 "R B R 5T AR A 241 S B & WP Bk R O, A7 AR
FHR B AR 2 AT N

4.3 AFERXGETUEHH

4.3.1 AP35 HIEKIHATHL

RGN, RESEBNHEPAT T GEFRREEE AR AT 5 H T E L) AR
AL B B IR A T A B BRI L) HIRE, AR HF KR AR 7 AT,

AN G BN AR A AN R B SR 4L 2 1) B R H A 52 5, X (R ) 58 5 (KA 22 3047 3R 70 A,
SEMIH B AP RS . ARG RS OOy, AT NN RS G KR R A2 5 0 2
FEEHVEN, 45 RS RBORIZ N 24 7 i B R E -

N

4.3.2 RERZHITRAKIT IR
WA R KA SRS AT N, A RIRES 55 AT 5N R H A5
Gy RSB (¥ B0 A8 by R %A S5 24 H A B BRI

#
=
|
P2
=



KIS 25 5 % 1 2019 4F 58 3 RS

4.4 REHAESE T RS IES

[ BRe Br T, A BR L B R i P8, “ PR FRUCRIG: SEE HliEk 1M $5 %L
8 HA 9 HIELLMA HAERML T ITia T, FtET 9 AR aJF REN S kMR 7T,
2 90 [ i RR B A ERZ B AN S0, il PMT ARSI R, 8 9 ) PMT 85808 & % 41. %,
BORATT 9 A A FHRE S QE, I FIHLTHN K. ENEF =FRRUBTE, Ralght
WK =B BRGGH M RORAERR 10%0L G, A Sk Eh T E R,
GO SRR 2 OE SRR F AR P SRR 5 BB R T, RIS T,
HEH T R GRS R IR, RAETRE. BTSSRI, =2

P TG DA 7%, JERBONARTE AR BT RANFER S KOS, = FEE RN
B, THRHE RN IARTZETE, 7 H 8 H CPT 8 2. 8%, ELE 6 AN 2%l EXAliE4T. A%
FEPRER R RERE AN AR A7 2 R AU, AR A8 N R 5 B2 Bk, B4R A4 CPT R BERAE 3. 5%
JrE BT, K x E A BRI R e H L. BMBORTH, = AR BT bR
Pt R IRES o ST MRS BAR B TR, T AVIIIBR R B SRR — BER T 1%, AT 05 shi%
R 1] N BEARSEAR R Tra B A, AT T 9 A A BERA A HE A& 8% 0. 5 AN 43 21, BEIZD 9000
5. =R, 1 1) AMA G0 IRL Bt 77 i an A8t — 25 47 2 3. 05%FHL, 3 A6 S H AAA
RV AT Fle 2 2653 M 4E 2. 80% 1 2. 95%FT T

[IBASE G 3 RREROI R, FRATFEWC S A i s K Bl M B 7= AUERAT A7 A HE, R MREF
E M. T 2019 4 4 2= BERLSR 5175 T AR SR AFAE R IF R BTN A, 2 R Bl R 22 LR A X
Wro FATVHRIBE— BB N B R, IREORBAERE BRI, ISR R AR . 3K
AR G BEARTH S BURTHI 28 ME, SERMRALALSTCE, SCARMBIME. YRR PERTR M= 1
Al

4.5 MEHIAZ SNSRI
AR IR R 0T A B EA BURE I R Ry 0. 7190%, AR IR am K B8 T B
3 0 A IS 23 20 0. 7798%,  [RIIHIL £ EL R HEN 25 <0 0. 3403%,

4.6 MEMARSFHFEABRES T HETE LY
AN, ARETC T E U HIH L.

#
<
|
P2
=



KIS 25 5 % 1 2019 4F 58 3 RS

§5 BEAGKRE

51 MEPREEHASHER

T T H SH (6D bR R B (%)

1 [ 72 W 25 4,273, 835, 149. 73 68. 48
Hrp. ffiz 4,273, 835, 149. 73 68. 48
GdR & Al ) -

# 1,941,010, 151. 51

2 SEN IR 4 @il gt = 31. 10
Hodrs Wl EIE R B B
BRES ﬂﬁﬁ
4

3 T A e S A 246, 775. 85 0. 00
1t
HoAh % 7= 25, 574, 810. 50 0.41
it 6, 240, 666, 887. 59 100. 00

5.2 R WIS B W Rk 3% R o0

FFa T H R B EHE R B (%)
L [ S P 53 2 [ e ik % SR 0 16. 90
e Sy = [ e g % -
J75 (BE G () |HEET T EHER ] (%)
2 R IR 25 [ D R Bt AR 0 998, 416, 702. 37 19. 05
e Sy = [ e g % - -

FE: Rt P9 05077 (R Ak B AR 0 o i 4 B EL B B D i 25 ST A RS 50 B H LB AR B 1
{EL LA P ] B-P 24

i 27 1E [B1 9 i) 3% 6 R AU 19 2 6 5 7 15HEL 1 20%H) Tt B
TE: FEAIRE I A BT T 2k e 55 I IR F) % < R AUR B I 57 1L 20%.0

5.3 EEHHEAS TR RIR

5.3.1 HBASFHFRWIREARELR

i H RE

T WIR A B H AT R R IR 110

&
b=
H
p=i




KIS 25 5 % 1 2019 4F 58 3 RS

07 T PN $5 58 2H 51 2 R R IR e v

116

WIS TRFRRERE | 70

WG MR A S PR R IR 120 RIE LS
TR ARG AR A I Y B A PR A IR R R A R 120 KA

5.3.2 G HIRZ B A ST IR R IR 747 Lol

o . FIARR BT AR B | &I IR 76 G B B i HE
s e FIELBI (%) FIEL I (%)

1 30 REAA 52. 88 19. 05

Horb: FIRAFELIIT 397 ) )
RIS R 2 A

2 30 R (£)-60 X 8.20 -

Horb FIRAFELIIT 397 ) )
RIS HI 2 A

3 60 K (%) -90 X 11. 62 -

Horb: FIRAFELIIT 397 ) )
RIS HI 2 A

4 90 X (£)-120 K 7.62 -

Horb: FIRAFELIAIT 397 ) )
RIS R 2 £t

5 120 K (%) -397 K (%) 38. 30 -

Hrb: FIRAFELIAIT 397 ) )
RIS R 2 A

it 118. 61 19. 05

5.4 REFABRRA G FIRRTFEYEL 240 REFLLIHA
VE: A AR S W AL G PR AR ARG R B MRS 240 KI5

5.5 EMREREF M RPRFRBEAE
75 i 75 s FERBA (JO) i LS TP IE ] (%)
1 H XK 77 - -
2 | ST - -
3 | &Rz 330, 001, 925. 03 6. 30
Horpr: BURME SRR 330, 001, 925. 03 6. 30
4 | kiR - -
5 | AR 5 1, 450, 019, 311. 15 27. 67
6 | ISR - -
7| FkARR , 493, 813, 913. 55 47.59

2
B9om I3 W




KIS 25 5 % 1 2019 4F 58 3 RS

HoAthy _ -
&it 4,273, 835, 149. 73 81. 56
0 T A 397 KT - -
BRI H iS5
5.6 WL HREMR A FEESE = REHE KD+ 2 HE5R T HA
v " e e b3 S R IR E
75 ARG HHEAH | BERE K | MREA G e
Ebfl (%)
19 RARAT
1 111915454 & 1 3,900, 000 | 378, 876, 293. 05 7.23
CD454
19 i
2 011900880 LB 2,000, 000 | 200, 000, 556. 39 3.82
SCPO01
19 HhIEHIE %
3 071900069 WIS 2,000, 000 | 200, 000, 000. 00 3.82
CP007
4 190201 | 19 EHIF 01 2,000,000 | 199, 960, 094. 36 3. 82
19 B9 5UARAT
5 111991028 HIRURAT 2,000,000 | 199, 536, 351. 28 3.81
CD009
19 YL PG 4R AT
6 111991201 PaRAT 2,000,000 | 197,857, 519. 26 3.78
CD004
19 MV ERAT
7 111910420 2,000,000 | 194, 263, 297. 03 3.71
CD420
19 47
7 111915462 AT 2,000,000 | 194, 263, 297. 03 3.71
CD462
19 VAT
8 111910423 1,600,000 | 155,370,571.39 2.97
CD423
19 B AERAT
9 111915230 RAERAT 1,500,000 | 146,610, 282. 03 2.80
CD230
19 B AERAT
10 111915316 RAERAT 1,500,000 | 146, 364, 107. 32 2.79
CD316
5.7 “CTF M5 “MRBAE"HE RS TR #E M WE
WiH i 25 155 40
At 3 P i 5 P AR 4 B AE 0. 25 (8) —0. 5%[E] IR B 0
o 3 PN R S R T e e 1 0. 1202%
o 3 PN R S R T s (A 0. 0662%
s BA P EEAS A H b 25 555 10 266 X5 1 87 F-F 4 0. 0900%

5 P A S B R AR (E TR B 0. 25% T 0 5t A

TE: AR AR S PN R A A A 25 PR R X ELIA 21 0. 25% 5 DL o

%010 71 13 ;W




KIS 25 5 % 1 2019 4F 58 3 RS

] B A A B PR B B (ELIA B 0. 5% T L
T ARG 55 Y PR o A 2 T A S FE 1) A0 LI 1) 0. Bl

5.8 MERREA SRYHE &2 ST E LB/ ERF BIRT+ 48 B SORRES R
EE
TE: ARG WIARRRFA 57 SCRHIESR -

5.9 REAGIREHE

5.9.1 E&iHM kY

ARG A AE R PR RATE, BN R AN AR B, 4 S bR 28 5 HE L SN (35
M5, ERRRAALYNMR, 5 H TR . RS R TR %R L35 155
SR TSI S B P . ARGl I H A AR AR S O AR AR 24 4R E 1. 0000 TT
5.9.2 FEGRBENETTRZIEFKRIT ERAFZEHE DR T HIH R 5

AR 5 AR T G H R (R I 44 UE S5 B R AR BRAT AT A4, HABUESS R R AT AR B
BT REA SER S b H i —FE N Z B AT AT

R EARAT PR B R A 2 (FTRRER ORI ) AT EAL 115 B AT

o E RARAT R ARA R (RARRARIT) FHNEEBEA™, BIEEER
119 B B OR o b AT K

AREEEEF NN, B ET L RE S, BT R e S . BRI
YA GRS B4R R 5 BN, WA AR 4 EE K. [, A4S
FEA I LIRARAT D AP S PP G, TN . AT O T AN R WA 2 7] (K315 AT
RS A BTIUE R R . ASE S22 PIRIEIE S & (R RIUA A Rl A B, 7E B4R AL
TN, ZIEE R 19 RAMRLT CD454, 19 RAZMRAT CD462. 19 RA4RAT CD316. 19

RAARAT CD230 HEAT T 3%,

T
Hi,

T 2018

5.9.3 HABBE =M

e R & o

1| fFHARIES -
2 | BICIE SR HR -
3| RCRLE 25, 406, 119. 35
4| RS R 167, 748. 00
5 | HoAth Bk 943. 15

o1l 313 1w



KA 2 5 52 1 2019 4R 50 3 B,
FE PR -
FoAih -
&t 25, 574, 810. 50

5.9.4 HHEAGHREMHERHAMCFRIRE

T DU E IR, ST A 2 T2 ] ] R AE R %
§ 6 FFBAEEHHES

B

Wi H

Kt 555 A

Kt 595 M B

0 ST < 0 01 i 0

3,679, 554, 935. 82

1, 346, 870, 236. 86

57 T30 18] i < F DA 3 0

3, 585, 804, 959. 40

536, 029, 070. 85

5 7 T30 18] e < A B ] 3 20

2,815, 296, 853. 61

1, 093, 070, 943. 89

T

e A A AR 3 4 4 AU A 4, 450, 063, 041. 61 789, 828, 363. 82

$7 ZEBENZHEARENRIEE S YA
P IR A G BB\ RIZ I R A

§8 MBRE RRNAMEZEFR

8.1 EMNE—RREFAEESHBLHEI BT 20%H1F 5

AR S PN T B R A i e A Bk B B 20% 1 0
8.2 MHBHERRMHAMEERFR
T AR A TESAE £ 58 2 ok SR oA A R

§9 BENMHHEZ

9.1 FEXMHFHER

L R ERIE I 2 VF AR 28 5 5% T T3 3 v ik i S A
2. (R =S Mgk &R e G H)

12 71 13 ;|




KIS R 5 B2 T 2019 4F58 3 FRJE R

3. (KIS E B T T A S AR )
4. FEHRENA

BN B LR
FEE NS AR AL B
IR HAE th 2 U ) At S A

il

it

Y
5y

&
&

ot

]
=
=]

9.2 TFJHHb R
IR YT AR H X 25 H % 6009 S8t A 5t 41 2

9.3 HFAR

PR B TTAE SN NI E) SR iR A i s G B ], AT BRI, AT ) A G A I N K IRE
P PR A5

HHIHETE: 0755-23982338

RS HLAE: 400-8868-666

ML . www. cefund. com. cn

13 71 13 ;|



	§1重要提示
	§2基金产品概况
	§3主要财务指标和基金净值表现
	3.1主要财务指标
	3.2基金净值表现

	§4管理人报告
	4.1基金经理（或基金经理小组）简介
	4.2管理人对报告期内本基金运作遵规守信情况的说明
	4.3公平交易专项说明
	4.4报告期内基金投资策略和运作分析
	4.5报告期内基金的业绩表现
	4.6报告期内基金持有人数或基金资产净值预警说明

	§5投资组合报告
	5.1报告期末基金资产组合情况
	5.2报告期债券回购融资情况 
	债券正回购的资金余额超过基金资产净值的20%的说明
	5.3基金投资组合平均剩余期限
	报告期内投资组合平均剩余期限超过120天情况说明
	5.4报告期内投资组合平均剩余存续期超过240天情况说明
	5.5报告期末按债券品种分类的债券投资组合 
	5.6报告期末按摊余成本占基金资产净值比例大小排序的前十名债券投资明细
	5.7“影子定价”与“摊余成本法”确定的基金资产净值的偏离  
	5.8报告期末按公允价值占基金资产净值比例大小排序的前十名资产支持证券投资明细 
	5.9投资组合报告附注

	§6开放式基金份额变动
	§7基金管理人运用固有资金投资本基金交易明细
	§8影响投资者决策的其他重要信息
	8.1报告期内单一投资者持有基金份额比例达到或超过20%的情况
	8.2影响投资者决策的其他重要信息

	§9备查文件目录
	9.1备查文件目录
	9.2存放地点
	9.3查阅方式


